Reg. 23.105 (p)

SCHEDULE 1 - AGGREGATE SECURITY-BASED SWAP AND SWAP POSITIONS

Appendix Items on this page to be reported by a:  Bank SDs
Cc Bank MSPs

Aggregate Positions

1. Security-based swaps

'LONG/BOUGHT

AcClaared : : N R T——
B. Non-cleared..... N T y s e S _
2. Mixed swaps
A. Cleared .. . .. R 3
B. Non-cleared : R
3. Swaps
A. Cleared . N . - S
B: Non-cleared i ~ T — N 8
4 Other derivatives ) .
5. Total (sum of Lines 1-4} . . . _— s o
Nameoffim:
As of:

[2805

[12806]
280

SHORT/SOLD

NOTE: The information required to be reported within this form is intended to-be identical to that required to be reported by Security Based Swap Dealers and
Major Security Based Swap Participants under SEC FORM X-17a-5 FOCUS Report Partll. Please refer to FOCUS REPORT Il INSTRUCTIONS and related

interpretations published by the SEG in the preparation of this form.

5F EBF

1281

EE
=

281

E|



